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There are two ways of searching for RTS data on CQG terminals:

1) SYMBOL FINDER

This feature is in the upper right corner of the terminal (Symbols). Symbol Finder is the easiest and the fastest way of searching for RTS
data. To search for futures and options trading on FORTS set the Source field to RTS-FORTS. To sort instruments by a contract type
set the Type field to Futures or Options:
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To see a contract’s specifications, right-click the instrument and select Display CSpec:
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To search for equities set the Source field to RTS Equities:
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To browse RTS Indices set the Type field to Indices:
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2) CONTRACT SPECIFICATIONS

This feature is a convenient tool for searching for a certain type of instrument (shares, futures, options, currency) and viewing its
specifications. Contract Specifications feature can be found in the toolbar in the More section:
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To search for futures trading on RTS Stock Exchange, set the field Exchange to RTS-FORTS and find the required contract in the
section Description or Symbol. The following information on derivatives can be found here: specifications (contract size, tick size, etc)
and contract settlement months:
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ADDITIONAL FEATURES OF THE TERMINAL
1) ORDER BOOKS

To view depth-of-market information on a particular instrument, select it and click “Order” in the top toolbar to open a page:
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2) TIME & SALES DATA (T&S)

Real-time data on bids, offers and completed trades.

E T&S for: FRIVD - Future on RTS Index, Sep 10
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3) MARKET SCAN

This feature is in the toolbar in the section More.
To monitor particular securities use a special interface filter with flexible settings:
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By clicking the field Formula you can view information on all existing and all possible terms.

RTS EXCHANGE



4) OPTIONS SECTION

By typing an underlying asset ticker in the Options Window, you can view data on options sorted by strike and
settlement dates:

¥ FRI(RTS Index) - Price (Bid,Ask,Trade,Y_Close) and Net Change M=
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16500 10 +5129795  -4310 530a -25 (321980 +1625
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Volatility Workshop. This feature is used for building a volatility curve with an opportunity to modify parameters, select the

approximation method and other options.

- o]

Parameters | Reset | Strike price | 7000 | 7500 | 8000 | 8500 | 9000 | 9500 |10000|10500|11000
F Contracts Group Included | [ [l [l [ F F F F W
Symbol FRI Implied Yol.|[163.51 139.82 129.59 12373 10469 97.41 8235 695 5975
Morith CallPut  JULD Puts Corrections
|T Approximation Main Curve 15916 14567 13213 11895 10621 9415 3303 72595 B406
method Folynomial ~| % b
Corrections  |Monnegstive .
Weighting EF'I:Il':.-'rll:erliil
Adiustment H':.-'p!ErthI: 1745.00
Reciprocal
F T Exponential
hdinimum, % 1 18000
faximum, %6 300
Hor Shift, pr— 0 =
wert Shitt, % 0 & 125.00
Har . Shape 0 ;‘?_
Yert Shape 0 =z
Siope a s 100.00
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Options strategies of the Strategy Analysis feature offer a selection of popular strategies from the list and the facility
to develop your own:

B4 Straddle, Short F.FRIOPTUO 13000-13000

Strategy Tradez [reeks lEu:usts ] TradeTimes | Yolumedl | Underlying
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5) CHART feature offers trading charts with a wide variety of indicators:
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For more detailed information please visit http://www.cqg.com/
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RTS — RUSSIAN TRADING SYSTEM STOCK EXCHANGE
FORTS — FUTURES AND OPTIONS ON RTS

«Russian Trading System» Stock Exchange is one of the major trading platforms in Russia and Eastern Europe, providing trading
services on both the spot (stocks, bonds, funds) and derivatives markets (futures and options contracts) based on advanced
technologies employed worldwide.

Established in 1995, as the first regulated stock market in Russia, RTS Stock Exchange now trades the full range of financial
instruments from cash equities to commodity futures.

The RTS Index first calculated on September 1, 1995, has since become the main benchmark for the Russian securities industry and is
based on the Exchange’s 50 most liquid and capitalized shares.

TODAY’S RTS PRODUCT LINE INCLUDES:

e RTS Standard, a new front-rank equity market for the most liquid Russian securities characterized by absence of 100% asset
depositing, standard T+4 settlement in roubles, use of CCP technology, consolidated cash position on RTS Standard and on
FORTS, RTS derivatives section and portfolio-style approach to margining spot and derivatives markets positions.

¢ RTS Classica, the only trading platform in Russia that allows for settlement in both rubles and foreign currency. RTS Classica is
equally accessible to both Russian and foreign investors. The standard settlement cycle is T+4 DVP. There are no requirements to
deposit securities and cash before a trade. Over 500 securities are trading on this market.

e RTS T+0 Market, securities trading for retail investors with full preliminary deposit of assets and ruble settlement.
e RTS Board, the quote-driven market for unlisted stocks and bonds.

e FORTS, futures and options market with ruble settlement. Trading since 2001. Today, 47 contracts are offered (34 futures and
13 options) on shares of Russian companies, bonds, short term interest rates, currency, RTS Indices, oil, oil products, metals and
sugar. The most active contract is futures on the RTS Index.
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RTS — RUSSIAN TRADING SYSTEM STOCK EXCHANGE
FORTS — FUTURES AND OPTIONS ON RTS

RTS Group operates the central counterparty, the settlement securities depository and the settlement house for rubles
and foreign currencies.

International members of RTS include Deutsche Bank, CSFB, UBS, Morgan Stanley etc.

Both the RTS Stock Market and the FORTS market are traded on robust international standard electronic platforms
which allow for direct market access and algorithmic trading.

The core of the RTS Group is Open Joint Stock Company RTS where the trading is facilitated. The key shareholders
include global investment banks, like UBS, Credit Suisse, Deutsche Bank.

RTS website — http://www.rts.ru/en/

CONTACTS:

Denis Avetisyan, Head of Market Data, e-mail: avetisyan@rts.ru
Dmitry Golov, Head of International relations, e-mail: golov@rts.ru

Rufina Baybulatova, Lead specialist of International relations, e-mail: rufina@rts.ru

For additional information please contact international@rts.ru
Address: 38 Dolgorukovskaya Str, Bld 1, 127006, Moscow, Russia
Phone: +7 (495) 705-9031

Fax: +7 (495) 733-9703
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